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- S=mjy (KLIPS)
- b= ZHARpLEZ= AL (NSO)
o EM7IHY

— Lorenz curve, Gini, Atkinson, MLD, GE
— Decomposition of Inequality
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o KAHEZO| ME 5=l AFAl (Stylized facts of wealth distribution,
D&S 1999)
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@ Davies and Shorrocks (1999)
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@ Caner and Wolff (2004)

OFHI

- 1984~1999i A O|=2 D{HXIEE 0|2510{ ANA 22t AMEHO|M
AL27tsSt MEF0| EF6t AMHEIZEIHe| EXE 24
- 25022 S| EF5t] 5 7|2 AHHEHIEE2 7ol HEIt

(o5 Kog R=2
HA M

2010. 6. 21. () 8/ 34




o Leipziger, et al. (1992)
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e O|X<-0[AZ (2001, 2001a, 2001b)
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o ZIZIY (2002)
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o AIS (2008)
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o OIS H A (Korean Retirement and Income Study)
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o 9172l Bl

— KRelS ZAICH&0[HA SA[0l 77321 B 201 THai A E44(4,252

7H3, 83.2%)

- d-2EMEZ3E2
o XHitol Ho

- EXPAF = AR

— &KX = SKpAE-

2010. 6. 21. (&) 11 /34



@ MLD (Mean Log Deviation)

MLD = % XN: Iog(H) (2)
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= %3 (2) g 2) @

-1 My Hy
@ Generalized Entropy: 2t SH|EAENOAM = GE =0
N
1 1 Yi\¢
GE(a) = = —) -1
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c :kzi: [cov(}/k,l:)] _ [ZCov(yk,Fk)] i

1 Cov(ykv Fk) Lk I
(6)
K
= Z Rk - Gk - Sk
k=1

o TMIEY E3l: 157t (between-group), 1ELH (within-group)

GE(a) =Y viAkGEi(a) + GE(a) @)
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EXAF BAS BN BEN sAAl EEA
AF211% 12.0 8.2 12.0 12.2 18.4 24.0
A215% 34.0 23.4 32.4 33.7 47.7 50.6
Ar2(10% 49.3 36.1 46.9 49.0 63.2 69.5
&R HRRO| BAS 2ot 49150 HR80 £

— = XHAE A 2(1% 12.0%, 2H215% 34.0%, 282(10% 49.3%

- SA5: &211% 8.2%, 4215% 23.4%, 42110% 36.1%
AS 2O RS DB ETL £00, YR JhTE AREEHE 7| 51X
=%t
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=AM EaS SR Esd 28X SEM
Gini [ 0.7102 05869 006510 0.6644  0.8192  0.8412
MLD | 0.7392 03855 0.8734 0.7058  0.4608  0.0539
GE(2) | 2.0693 11421 17858 2.0300  3.7273  6.9218
A(05) | 03982 0.3246 03775 0.3982  0.6471  0.7121
A(1.0) | 05225 0.3199 0.5825 05063  0.3692  0.0524
A(15) | 0.7849 0.4080 0.8376 0.6994 05011  -1.3757
A(2.0) | 09533 0.6694 0.9701 0.8836  0.9137  0.5273
=AM SASEC 2SR H =8
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2 KFATF ZAMH[E  Gini Rk 7|0dE % Change
EEAt 1.0244  0.6602 0.9655 0.9238  -0.1006
XA | 01022 0.8223  0.7097  0.0844  -0.0178
7|EFRFAF | 0.0212  0.8740 0.6090 0.0160  -0.0052
(VB2 | -0.1478 -0.8489 -0.1360 -0.0241  0.1236
&= KAt - 0.7068 - - N
Aol 2EEHSEO CHEH 7/ 24 2ot

- &AM EHEZL| HEE S ESAHKH92.4%)0 M 7] 2l
- 28XHH8.4%), 7|EFRHAH1.6%)2 O|O|St =&
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HAHCH | entropy FAMH|  «of2) HCf7|0{E  MCHY|0IE
40CH 1.1908 0.0087 0.5395 0.0056 0.0027
50CH 1.9762 0.3325 1.7275 1.1353 0.5486
60CH 1.7430 0.3852 0.9617 0.6458 0.3121
70CH 1.7697 0.2260 0.4352 0.1741 0.0841
80CH 41759 0.0454 0.3874 0.0734 0.0355
90CH 2.0839 0.0021 0.4291 0.0019 0.0009
within - - - 2.0360 0.9839
between - - - 0.0333 0.0161
total 2.0693  1.0000 - 2.0693 1.0000

ACHA] 7|0 == 50CH(54.9%), 60CH(31.2%)=2 2 =A| LIEH

J|ZEAITAS . N2t 7110 AR E ST} HE 2 A
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1. 5 0HX

3.B AL

SMA ALAE] | entropy F8H|  «o(2) HCH7|0iE MLH7|{=
Ol £X| 42 2.3248 0.1268 0.1844 0.0544 0.0263
=X =2 2.3997 0.3234 0.4497 0.3490 0.1686
BE 1.6142 0.2265 1.0983 0.4015 0.1940
2 1.5715 0.2789 2.1387 0.9375 0.4531
o £2 1.3382 0.0346 4.9261 0.2279 0.1101
within - - - 1.9748 0.9543
between - - - 0.0945 0.0457
total 2.0693  1.0000 - 2.0693 1.0000

o MLHH J|0jE = “E2"(45.3%), "HE" (19.4%),

o |
=22 7| LIEtE

BRI 2" (16.9%)
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A | g7t B hidme
40CH 22 [05%] | 14 631% | 8  36.9%
50cH | 1,839 [43.3%] | 500 27.7% | 1,329 72.3%
60CH | 1,407 [33.1%] | 403  28.7% | 1,003 71.3%
70CH 813  [19.1%] | 370 45.5% | 443 545%
80CH 161  [3.8%] | 88 54.9% | 72 45.1%
90cH 7 [0.2%] 6 832% | 1 16.8%
total | 4,252 [100.0%] | 1,392 32.8% | 2,859 67.3%
AIE 7| ZM: FSEHE SR F2I3L] 50%(2F 2,4002H21)

4.9%)0M =H| LIEE
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=M HZLE] A 2=t L7
OS2 X 42 | 480 [11.4%] | 268 55.8% | 212 442%
EX| o2 1339 [31.8%] | 548 40.9% | 791 59.1%
HE 970  [23.0%] | 265 27.4% | 704 72.6%
F2 1254 [20.8%] | 262 20.9% | 992 79.1%
e =2 164  [3.9%] | 22 13.6% | 142 86.4%
total 4210 [100.0%] | 1,367 325% | 2,842 67.5%
o Xttt E2 AZMENTL EX| 42 I50HAM =2 LIEHE
~ XIAIZS: i BX| 942" 55.8%, “EX| 4S" 40.9%
- " EX| 2" I8 A2 TI77F et ECE B3
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o Logit model
S 22HX|=1,747, LR(16)=567.20 (p-value=0.00), Pseudo R* =
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IV. & J1X| =29

H| 1 (nps, klips, nso)
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IV. & J1X| =29
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IV. & J1X| =29

2.A Boxplot2| H|al: NPS vs.
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IV. & J1X| =29

2.C Density2| H|Ll: NPS vs.
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o mAMMO| EHSE0| tHel 7|0=
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|
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